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To describe the pattern formation just above the first instability of the rotating Couette-Taylor
system in the presence of an externally imposed axial through-flow, an amplitude equation has
been derived for the case of a stationary outer cylinder. All linear and nonlinear coefficients of this
complex Ginzburg-Landau equation have been calculated numerically and are expressed for a wide
range of radius ratios as a function of through-flow strength for small Reynolds numbers. A shooting
method has been used to obtain the critical properties of the system. Also, the boundary of the

convectively unstable regime has been determined.

PACS number(s): 47.20.Ky, 47.60.+i, 47.32.—y

I. INTRODUCTION

Open-flow instabilities have always been attracting a
lot of research activities. For an introduction and exam-
ples see [1-4]. Recently there has been an increasing in-
terest in those arising as primary instabilities from homo-
geneous basic states [5-20]. In particular, the Rayleigh-
Bénard and rotating Couette-Taylor systems are very
attractive examples offering the possibility of well con-
trolled experimental and theoretical conditions to study
pattern-forming instabilities in externally tunable flows.
In the absence of flow these systems show a forwards bi-
furcation into a stationary, spatially periodic dissipative
structure.

To understand the growth behavior of the secondary
flow structure out of perturbations of the basic state
in these systems in the presence of through-flow it was
appreciated only recently that one has to distinguish
[5,14-16,21-23] three regions [(i)—(iii), cf. below] in the
control parameter plane spanned by the through-flow
rate and the driving strength. Miiller et al. [5] have dis-
cussed the necessity of this distinction for understand-
ing convection in the Rayleigh-Bénard system subject to
a horizontal Poiseuille low. They have determined the
boundaries of the regions while Babcock et al. [14] deter-
mined them for the Couette-Taylor system. The regions
are classified by the spatiotemporal behavior of different
infinitesimal deviations from the basic homogeneous flow
state, i.e., the classification [1,24-26] is based on a linear
analysis, as follows.

(i) In the absolutely stable regime any perturbation —
spatially localized as well as extended — decays. Region
(i) is located in the control parameter plane at small driv-
ing. Its boundary can be computed by standard growth
analysis of plane wave perturbations.

(ii) In the convectively unstable regime a spatially lo-
calized perturbation with an envelope decaying to zero
cannot propagate upstream. While being advected down-
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stream it can grow but eventually is blown out of the
system. Thus, in the absence of a permanent source of
perturbations the system returns to the basic state every-
where. However, a persistently operating source of per-
turbations that emits w — k modes which can grow will
generate downstream from its location a source-sustained
secondary flow structure [21]. This source-sustained flow
pattern reflects and sensitively depends on the source
properties. In the control parameter plane the convec-
tively unstable regime is located at larger driving and
smaller through-flow than region (i). The boundary be-
tween (i) and (ii) is determined by a particular saddle
point in the complex k plane of the dispersion of infinites-
imal perturbations of the basic state.

(iii) In the absolutely unstable regime a spatially local-
ized perturbation grows and expands in the downstream
as well as in the upstream direction. Thus, on the bound-
ary between (ii) and (iii) the upstream facing front of
the localized perturbation is stationary in the laboratory
frame. Or, equivalently, the upstream front velocity in a
frame comoving with the wave packet is equal in size to
the packet’s downstream group velocity. The growth of
the secondary flow structure in region (iii) continues until
nonlinear saturation occurs. Then a final nonlinear flow
state is reached where — for not too large driving and
through-flow — rotationally symmetric Taylor vortices
or convective rolls, respectively, are propagating down-
stream under a stationary intensity envelope. Structural
and dynamical properties of this nonlinear state, e.g., the
streamwise profiles of intensity, wave number, and phase
velocity and the frequency seem to be uniquely selected
and seem to depend only weakly on boundary conditions
at the inlet or outlet and on perturbations [5,14,16,27].-

The Couette-Taylor setup [28] is besides the Rayleigh-
Bénard system a prototype example for studying for-
wards bifurcating, stationary, spatially periodic dissipa-
tive structures. Small-amplitude expansions around the
threshold (i) of linear stability lead to Ginzburg-Landau
equations [29-32] which provide an appropriate quantita-
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tive description of the properties of the primary patterns
in the weakly nonlinear domain. Therefore we found
it worthwhile to derive the complex Ginzburg-Landau
equation for rotationally symmetric Taylor vortices in ax-
ial through-flow in close analogy to previous work on the
Bénard system [5].

The Couette-Taylor system with axial through-flow
has been the subject of research ever since the early theo-
retical [33] and experimental work [34,35]. In particular,
the stability behavior of the basic state has attracted
theoretical [14,19,36—44] and experimental [13—-20,45-48]
interest. Historically, the first theoretical stability anal-
yses were based on various approximations such as, e.g.,
simplified axial through-flow profiles [36-38,42] or the
narrow-gap limit [39-41]. Furthermore, prior to 1989
the significance of the convectively unstable regime in
the Couette-Taylor system was not generally appreci-
ated. In fact, Tagg et al. [22] used this concept in
the Couette-Taylor system first without through-flow for
counterrotating cylinders. Also the earlier experiments
[13,17-20,45-48] did not distinguish between convectively
and absolutely unstable regimes so that deviations from
theoretical results are not surprising. Only recently the-
oretical [23] and experimental [14-16] investigations have
addressed the problem that the convectively unstable
Couette-Taylor system with through-flow acts as a se-
lective amplifier [21] of perturbations and noise.

In this work we present all the theoretical quantities
that are needed for a quantitative linear and weakly
nonlinear description of the spatiotemporal properties of
Taylor vortices in axial through-flow. For the critical
quantities as well as for all linear and nonlinear coeffi-
cients of the amplitude equation we provide fit formulas
covering through-flow rates up to Re = 20 and a wide
range of radius ratios, 7, of the rotating cylinders.

After describing the system in Sec. II we present in Sec.
III the results of a linear stability analysis of the basic
state against axisymmetric perturbations. The computa-
tion is done numerically by means of a shooting method
for 0.1 < 7 <1 and 0 < Re < 20. The weakly non-
linear analysis presented in Sec. IV leads to a com-
plex Ginzburg-Landau equation which governs the spa-
tiotemporal evolution of the envelope of the most unsta-
ble mode. Details of this derivation are outlined in the
Appendix. The actual results, i.e., the numerical values
of the coeflicients, are compiled in Tables I and II.

II. THE SYSTEM

We consider the axisymmetric flow of an incompress-
ible fluid in the annulus between two concentric cylinders
of inner radius r; and outer radius ro with a gap width
d = ry — r1 [28,49]. The restriction to axisymmetric flow
is justified by experiments for weak through-flow [14-20].
With infinitely long cylinders the only relevant parameter
characterizing the geometry is the radius ratio n = ry/rs.
The outer cylinder is at rest while the inner one rotates
with constant rate . We use the Taylor number

T:“_"(M)z

. y (2.1)
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to measure the driving, where v is the kinematic viscos-
ity. Furthermore, in our system there is an externally
imposed axial flow measured by the axial Reynolds num-

ber
wd
Re = —. 2.2
: (2.2)
The mean axial velocity w, averaged over the annular
cross section, is in our parameter range independent of
time and axial position and given by the total through-
flow.

We also use the relative control parameters

T T

= — — - -1
F=T @) Y T T (Re=0) "

(2.3)
measuring the distances from the critical Taylor numbers,
T., for onset of Taylor vortices in the presence (Re # 0)
and in the absence (Re = 0) of through-flow, respectively.
In this notation

T.(Re)

ce(Re) = T Re=0) ~

1 (2.4)
is the reduced, Re dependent critical threshold for onset
of vortex flow, i.e., the boundary between regions (i) and
(ii) described in the Introduction.

In the absolutely stable regime (i) below the stabil-
ity boundary e.(Re) the flow field U(r) is rotationally
symmetric, axially homogeneous, and constant in time.
It consists of a linear superposition of circular Couette
flow (CCF) in azimuthal direction, e,, and of annular
Poiseuille low (APF) in axial direction, e,

U(r) = Veer(r)e, + Wapr(r)e: (2.5)
without any radial component. Here
Veer(r) = Ar+ B/r (2.6)
with A = —ﬁ and B = __(l—n)?l—rﬁ)’ while
Wapr(r) = r—z—tc—gi*ﬂRe (2.7)
with ¢ = At7__1_ 149 Iln(l—-n) 1 B =

(1—n) Inn? = {@-n) g (1-n)2>

-1+ ﬁ(f_—"n + 11:(7’) ]. Here and in the following we
scale positions by the gap width d, time by the radial
momentum diffusion time d2/v, azimuthal velocities by
the rotational velocity of the inner cylinder Q r;, and
radial and axial velocities by v/d. The radial profiles of
CCF and APF are presented for different radius ratios in
Fig. 1.

At the stability threshold e.(Re) to be determined in
the next section, the basic flow state (2.5) becomes un-
stable against axially extended perturbations. A stable
nonlinear solution of rotationally symmetric Taylor vor-
tices propagating in the downstream direction branches
off the basic solution (2.5) of the Navier-Stokes equations.
We take the axisymmetric deviation

u(r,z;it) =ue.+ve,+we, (2.8)
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of the velocity field from the basic flow (2.5) as the order
parameter field to characterize the secondary flow struc-
ture. Furthermore, we define auxiliary fields [19,50]

T = (8,.+%)u—p, (2.96.)
1

y = (a,. + ;) v, (2.9b)

Z=0,w, (2.9¢)

all depending on r, z, t. They are introduced to elimi-
nate the pressure p and to transform the Navier-Stokes
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equations into a system of six coupled equations being of
first order in 9,

LY =N (2.10a)
for the vector Y
?(r,z,t) = (u,v,w,z,y,2)T. (2.10b)

Having only first order radial derivatives is necessary
for solving the linear equations LY =0 by a shooting
method in Sec. III.

The linear operator L is given by

—o, -1 0 -3, 0 0 0

0 -8, - 1 0 0 1 0

o 0 0 -8, 0 0 1
= L —2mrVeer 0 5, 0 0 , (2:10c)

(Or + %)VCCF L 0 0 -0, 0

O, Wapr 0 L-92 -8, 0 -9,-1%
where

L =08 — 03 + WaprO, (2.10(‘1)

contains the time derivative. Note that the first row of £ reflects the incompressibility condition (8, +1/r)u+3d,w = 0,
the second and third one relate y and Z to v and w, respectively, and the last three rows contain the linear parts of

the Navier-Stokes equations for u, v, w. The nonlinear part of (2.10a) is

N = (0,0,0,uazw — wlu +

Equations (2.10) have to be solved subject to the bound-
ary conditions ©u = v = w = 0 at the inner and outer
cylinder.

III. LINEAR STABILITY ANALYSIS

In this section we present the results of a numerical sta-
bility analysis of the basic flow state against axially ex-
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FIG. 1. Radial profiles of the circular Couette flow,
Vecr(r), and annular Poiseuille flow, Wapr(r), defining the
basic state for different radius ratios 7.
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f
tended and localized perturbations. Restricting ourselves
to small through-flow, 0 < Re < 20, we consider only ax-
isymmetric perturbations in the range 0.1 < 1 < 1 of
radius ratios. Note, however, that for the larger n values
the growth threshold for nonaxisymmetric disturbances
lies, e.g., for Re = 0, just above that one for axisymmet-
ric perturbations [51,52].

A. The problem

We solve the linear problem

LY =0 (3.1a)
with £ given by (2.10c), (2.10d) with the ansatz
Y (r,z,t) = Y(r)e***t 4 c.c., s=0—1iw. (3.1b)

Here k is the axial wave number of the perturbation.
The real part 0 = Re(s) of the complex characteristic
exponent is the growth rate of the perturbation while

w = —Im(s) characterizes its oscillation frequency. ¥ (r)
is a complex amplitude function. Equations (3.1) are
a linear eigenvalue problem with the boundary require-

ments on the eigenfunction ¥ (r) making the eigenvalue
spectrum discrete. The eigenvalues s are functions of the
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parameters k, T, Re, n appearing in the equations. We
are here interested only in the dispersion relation s(k,
T, Re, n) of that eigenvalue with the largest real part o.
This eigenvalue characterizes the most dangerous pertur-
bation of the basic state, i.e., that one with the largest
growth rate. In our system this eigenvalue is simple, i.e.,
nondegenerate.

To solve the eigenvalue problem we used a standard
shooting method [53-55]. Therein the system of 6 x 6 or-

dinary differential equations for ?(r) is integrated by a
fourth order Runge-Kutta method from r; to r; starting
at ry with u = v = w = 0. This is actually done three
times with three different linearly independent “initial”
conditimls on z, y, Z. The resulting three fundamental

vectors Y (r) can be linearly combined to the eigenvec-
tor that satisfies the required boundary condition on u,
v, w at the upper integration end r,. This gives rise
to a solvability condition — the complex determinant of
the 3 x 3 matrix consisting of u, v, w at r; from the
three “shots” has to vanish — which in turn determines
s(k,T,Re,n). To that end we used a two-dimensional
Newton-Raphson algorithm with a Richardson extrapo-
lation based on Runge-Kutta step sizes h; = 0.01 and
hy = 0.005.

The complex dispersion s and the associated eigen-

vector Y (r) contain all the relevant information on the
linear spatiotemporal behavior of small perturbations.
The condition ¢ = Re s = 0 corresponds to neutral
stability and determines the neutral curve Tyap(k, Re,n)
above which an axially extended, axisymmetric pertur-
bation ~ e®*? can grow. The minimum of the curve of
Tstab(k, Re,n) versus k gives the critical Taylor num-
ber T.(Re,n) and the critical wave number k.(Re,n)
and the corresponding critical frequency w.(Re,n) =
—Im s(kc, Te, Re, 7).

B. The critical values

We have evaluated the critical values for many radius
ratios in the range 0.1 < n < 1 and we have fitted for each
1 the Re dependence by a power law expansion in Re that
represents our data quite well in the range 0 < Re < 20.
The coefficients of these expansions are presented in Ta-
bles I and II. The expansions are based on the follow-
ing symmetry properties of the system: When reversing
the through-flow direction the growth rate o of perturba-
tions remains unchanged while the phase velocity w/k of
the downstream propagating disturbance wave changes
its direction. Thus o and with it T is for fixed k an even
function of Re whereas w is odd. For small Re one finds
that T. and k. grow quadratically with Re, albeit with
different curvature, so that axial through-flow stabilizes
the basic state. On the other hand, w. varies linearly
with Re and vanishes at Re = 0. The 1 dependence of
the expansion coefficients presented in Tables I and II is
generally stronger at small n than at large 7.

As far as possible we have compared our results with
those available in the literature: We have reproduced
the highly accurate Re = 0 critical data of Dominguez-
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Lerma et al. [56] for 0.1 < 7 < 0.975 with the same accu-
racy. With through-flow we confirm results of Takeuchi
and Jankowski [19] for n = 0.5. These results differ from
those of Chung and Astill [44] and of Hasoon and Martin
[42] which demonstrates that the use of an averaged axial
velocity profile [42] causes errors. Finally we reproduced
the 7 = 0.738 through-flow results of Babcock et al. [14].

C. Boundary between convectively and absolutely
unstable regime

The knowledge of the complex dispersion relation
s(k,T, Re,n) allows us not only to determine the criti-
cal threshold T, i.e., the border between region (i) and
(ii) as discussed in the Introduction but also TS ., the
boundary between the convectively unstable region (ii)
and the absolutely unstable region (iii). TS, , is given by
the condition [1,24-26]

Re s(x,T) =0, (3.2a)
where x(T) is the saddle position of s(k,T) determined
by solving

9 s(k,T) _

= 0 (3.2b)

in the complex k plane. Here we do not display the de-
pendence on Re, 5 to avoid clumsiness.

We have determined TS, , or equivalently

T,

c _ tconv c _ c
Heonv = -1, €conv = €c + (1 + 6C)/*"conv ’

o (3.3)

for small u¢ ., < 1 by expanding the dispersion relation
around the critical point k., T, for fixed Re, n:

s(k, T) = sc + (k — ke) (%)c + %(k —ke)? (g;)c

Os

+(T - Tc) (b—j;) + h.O.t.,

(3.4)

where h.o.t. denotes the higher-order terms. From the
neutral stability curve T.(k) it follows that for slightly
supercritical drive, 0 < p < 1, only wave numbers out of
a band of width k — k. ~ \/u can grow. Hence h.o.t. in

(3.4) effectively covers terms at least of order p?. Thus
T¢ ., resulting from (3.4) can be expected to be a good

conv
approximation of the exact boundary (as obtained, e.g.,

by Babcock et al. [14] for n = 0.738) only for small ug,,, .
The saddle of (3.4) lies at

B (9s/0k).
= ke = GraroR (3.5)

and T

conv

then follows from (3.2a)

s 1 (9s/0k)?
).-hisieh

0 =Re [(T ) (5T ST (3.6)
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TABLE 1. Even critical values and coefficients of the amplitude equation for different . The coefficients have been fitted in
the range 0 < Re < 20. Terms marked by * contribute with a different sign. v depends on the normalization of the critical
linear eigenfunction @(r) (4.1). We used |@(r = r; + 0.5)| = 15.2.

n
0.1 0.2 0.3 0.4 0.5 0.6 0.7 0.738 0.75 0.8 0.9 0.975
Coeflicients
T. = ao[l + (Re/a2)* + (Re/as)?]
ag 177644 31073.6 12510.4 6996.58 4649.33 3428.73 2708.02 2509.08 2452.51 2243.59 1924.69 1746
as 43.81 40.2 38.42 37.43 36.82 36.45 36.22 36.16 36.14 36.08 36.00 35.97
a4 103.9 74.23 69.26 67.23 66.24 65.71 65.45 65.39 65.37 65.33 65.31 65.34
ke = ao[l + (Re/a2)® — (Re/as)?]
ao 3.3393 3.2632 3.2149 3.1835 3.1625 3.1483 3.1389 3.1362 3.1354 3.1326 3.1288 3.127
az 133.1" 866.4 269.8 213 191 180.3 175 173.9 173.6 172.8 172.6 173.5
as 74.76* 152.8 118.5 114.4 114.9 116.9 119.4 120.4 120.8 122.1 124.8 126.9
2 = aol1 — (Re/as)? + (Re/as)’
ao 0.123 0.131 0.136 0.14 0.142 0.144 0.145 0.145 0.145 0.145 0.146 0.146
az 53.9 47 43.4 41.4 40.2 39.5 39.1 39 39 38.9 38.8 38.8
as 55.3 48 44.9 43.2 42.3 41.7 41.4 41.3 41.3 41.2 41.2 41.2
To = ao[l — (Re/az2)? + (Re/as)*]
ao 0.0651 0.069 0.0716 0.0733 0.0744 0.0752 0.0757 0.0759 0.0759 0.0761 0.0763 0.0764
az 48.6 44.8 42.6 41.3 40.5 40 39.7 39.7 39.6 39.6 39.5 39.4
as 49.7 47.1 45.4 44.3 43.7 43.3 43 43 43 42.9 42.8 42.8
€°™ = (Re/a2)® + (Re/as)*
az 7.96 8.01 8. 7.99 7.98 7.97 7.96 7.96 7.96 7.96 7.95 7.95
a4 22.5 21.4 20.7 20.2 19.9 19.7 19.6 19.6 19.6 19.5 19.5 19.5
7 = ao[l — (Re/az)* + (Re/as)"]
ao 11.2 10.9 10.6 10.1 9.48 8.84 8.17 7.92 7.84 7.5 6.83 6.34
az 38.7 36.4 35.5 35.1 35 35.1 35.5 35.6 35.7 35.9 36.6 37.2
a4 43 40.2 39.2 38.8 38.8 38.9 39.3 39.5 39.5 39.8 40.6 41.3

TABLE II. Odd critical values and coefficients of the amplitude equation for different . The coefficients have been fitted in
the range 0 < Re < 20. Terms marked by * contribute with a different sign.

n
0.1 0.2 0.3 0.4 0.5 0.6 0.7 0.738 0.75 0.8 0.9 0.975
Coefficients ’
we = a1 Re[1 + (Re/a3)?]
a; 4.236 3.994 3.863 3.784 3.735 3.703 3.682 3.676 3.675 3.669 3.661 3.658
as 258.1" 420.0" 529.9 307.4 254.1 231.3 220.3 217.9 217.2 215.4 214.3 215.3
vg = a1 Re[l + (Re/as)?]
a; 1.33 1.28 1.26 1.25 1.24 1.23 1.23 1.23 1.23 1.23 1.23 1.23
as 459 732 748 652 576 527 495 486 484 475 461 453
co = (Re/a1)[1l — (Re/as)?]
a; 282 185 160 149 144 140 139 139 138 138 138 138
as 145 66.9 59.4 56 54.1 52.9 52.1 51.9 51.8 51.6 51.2 51.0
c1 = (Re/a1)[1 + (Re/a3)?]
a 60 50.6 46.1 43.7 42.3 41.4 40.9 40.8 40.7 40.6 40.5 40.4
as 90.5 85.9 80.2 76.4 73.8 72.1 71 70.6 70.5 70.2 69.6 69.3
c2 = (Re/a1)[1 — (Re/as)’]
a -79.9 -144 -251 -527 -4990 762 362 302 287 237 173 143
as 53.1 47.7 40.4 31.5 12.2 42.3* 322 111 97.8 73.3 57.6 52.3
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Using the data from our shooting method we have eval-
uated numerically the derivatives entering (3.6). The re-
sults are displayed in Tables I and II. There we have rep-
resented the derivatives in terms of the quantities that
enter also the amplitude equation (see below)

9\ _ (%) —_;

ok),~ “\ok) = "'
Os\ _ (09 _(9w) _
ar ). \oT ), ar ).
o\ _ (%) (0w _
okz ).~ \okz ), "\ok2 ), ~

Here vy is the critical group velocity, 1/79 = Tc(80 /9T ).
measures the linear increase of the growth rate with g,

2
& =3 (é—%"(m) is the curvature of the neutral sta-
< c
bility curve at its minimum, cg = —79T:(0w/8T). and

= 2L€0§ (‘ng‘;’)C. In (3.7¢) we have used the relation [57]

o\ _ (00 PTn(h

ok ) oT  dk? .
to relate the second k derivative of the growth rate to the
critical curvature ¢2. Inserting the expressions (3.7) into

(3.6) one finds the boundary between the convectively
and absolutely unstable regions

(3.7a)

1 + iC()
TOTc ’

(3.7b)

2 &2 ,
——(1 .
po (1+4+iec)

(3.7¢)

(3.8)

w272
— 29—02 (3.9)
4€5(1 + cf)
[1,5,21,22,58]. The Re, n dependence of the quantities
entering (3.9) as well as that of uS, , can be seen from the

tables. For small through-flow 74, {o — being derivatives

c
uconv

e=T/T(Re=0)-1

1 1 1 1 1 1

0 0.5 1 1.5 2 2.5 3
Re

FIG. 2. Convective vs absolute instability for axisymmetric
perturbations. The basic flow state is absolutely stable in the
region (i) below the curve €., convectively unstable in the
region (ii) between the curves €l,,, and €., and absolutely
instable in the region (iii) above the curve €l,,,. Here the
radius ratio is 7 = 0.75 but the curves practically do not vary
with n in the plot range shown.
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of 0 — vary ~ Re? whereas Vg, Co, €1 — being derivatives
of w — vary ~ Re so that u¢,_ , grows ~ Re2?. Figure 2

shows €€, according to (3.3) and €. as a function of Re.

IV. WEAKLY NONLINEAR ANALYSIS:
AMPLITUDE EQUATION

Close above the threshold of linear stability the critical
mode saturates and the nonlinear state can be described
by

Y (r, 2, t)= (u,v,w,z,y, Z)T

= A(z,t)Y (r)eitkez—wet) 4 ¢ c.
(4.1)

The fields (4.1) describe a downstream propagating Tay-
lor vortex pattern that in the absence of through-flow

would be stationary. Y(r) is the complex eigenvector
of the linear problem (3.1) at T.. An upstream traveling
wave does not appear in (4.1) since only one eigenvalue of
(3.1) becomes critical. A(z,t) is the saturation amplitude
determined by the nonlinearity in the field equations. For
slightly supercritical driving (0 < g < 1) a small band
of axial wave numbers with |k — k.| < /1 is excited giv-
ing rise to slow spatial and temporal modulations of the
vortex structure. To accommodate these variations the
complex amplitude A is supposed to vary slowly in z and
t. We therefore adopt the method of multiple scales [59]
to obtain an amplitude equation from the Navier-Stokes
equation. The computation yields a complex Ginzburg-
Landau equation of the form

T0(0r + v40:) A(z,t) = [u(1 + ico) + £5(1 + icy)0?

—¥(1 + icy)|A||A(z, t).
(4.2)

Details of the derivation are outlined in the Appendix.
For zero through-flow the Landau equation for a spatially
homogeneous Taylor vortex amplitude was determined
by Davey [60] and the Ginzburg-Landau equation with
spatial derivatives was given by Yahata [32] and Graham
and Domaradzki [31].

Since the system is invariant under simultaneous re-
versal of the z coordinate and the through-flow direction
the coefficients vg, co, 1, cz are odd while 7o, £2, v are
even functions of Re. This can easily be seen by apply-
ing the symmetry transformation (z -+ —z, Re — —Re,
A — A*) upon Eq. (4.2) and by comparing with the com-
plex conjugate of (4.2). Note that the coefficients vg, co,
c1, ¢z in the amplitude equation appear only for nonzero
through-flow, i.e., for propagating Taylor vortices. We
have calculated all the coefficients assuming an annulus
of infinite axial extension. Best fit formulas for them that
are valid up to flow rates Re = 20 are given in Tables I
and II.

The linear coefficients can be expressed [57] by certain
partial derivatives since the linearized amplitude equa-
tion reflects the lowest order terms in an expansion of
the dispersion s(k, T, Re,n) around k. and T, for a given
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through-flow. But they can be obtained also by special
scalar products over eigenfunctions (cf. the Appendix).
We calculated them both ways. The deviation between
both methods was about 1075-10"%%. For c¢; it was

vg = Eﬁ)c is the group velocity of the traveling wave
at the critical point. It grows almost linearly with Re.
The relaxation time 7o is defined by 74 =T, (g—;.)c.
It has a constant value without through-flow and de-
creases quadratically with Re. The correlation length &g
is given by the curvature of the marginal stability curve,

i With through-flow ¢2 decreases

& = o (o)
which means that the bandwidth of growing modes in-
8%w

creases. The coefficient ¢; = 22—"2 (W) contributing
o c

linearly to the dispersion increases linearly with Re as
the frequency shift ¢ = —707T, (g—,‘:,’,)c. We reproduced
the linear coefficients obtained by Dominguez-Lerma et
al. [56] without through-flow. Babcock et al. [14] did the
linear stability analysis for 7 = 0.738 in the presence of
flow and their results for the linear coefficients are in very
good agreement with ours.

We obtained the nonlinear coefficients v and cs by
calculating special scalar products of the eigenfunctions
(see the Appendix). Note that v depends on the nor-

malization of the critical eigenvector Y (r) of the linear
problem. In this work the modulus of the eigenfunction

@(r), ie., the first component of Y (r), has been nor-
malized to the value of 15.2 in the middle of the gap,
|@(r = r1+0.5)] = 15.2. This scaling allows an easy com-
parison with the first axial Fourier mode u; of the radial
velocity field obtained from numerical simulations of the
full Navier Stokes equations without through-flow [61,62].
The comparison was based on the small-¢ extrapolation
[61,62] of the scaled numerical Fourier modes u;/4/e. In
the presence of a driving ramp extending to subcritical
values at one end of the system the numerically obtained
uy [61] was suppressed by about 1% relative to our ampli-
tude equation result. Simulations with axially periodic
boundary conditions, on the other hand, gave u;/\/€ ex-
trapolations that were 0.6% above our result. A com-
parison with experimental results [63] gave about 0.5%
greater value than ours. +« is decreasing quadratically
with increasing through-flow. The coeflicient ¢, intro-
duces a nonlinear amplitude dependent correction to the
phase velocity [cf. Eq. (4.3) below]. It is linear in Re
and has to our knowledge not been measured yet.

When boundary influences may be ignored the am-
plitude equation (4.2) allows a one-parameter family of
solutions

A(z,t) = F(q)eila>~ ), (4.3a)
The modulus
_ 2,2
F(q) = 1/% (4.3b)

which is constant in space and time and the frequency

Qq) = Tl—o[vgmq +€2¢%(cy — ¢c2) — p(co — c2)]  (4.3¢)
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depend on the wave number displacement ¢ = k—k.. The
solution (4.3) exists for arbitrary |q| < +/u/€Z. How-
ever, not all of them are stable, e.g., unstable due to
the Eckhaus mechanism. By virtue of (4.1) the solu-
tion (4.3a) describes a chain of Taylor vortices with wave
number k = k. + ¢ traveling downstream with a phase
velocity vphase = [we + 2(g)]/(kc + g). Similar nonlin-
ear behavior can be observed in experiments [14,16] and
numerical simulations [5,27] in the absolutely unstable
regime (iii) with long cylinders far away from inlet and
outlet, where the bulk dynamics is unaffected by the axial
boundary conditions. Approaching the ends of the cylin-
ders the structural properties of the propagating vortices
are changed at inlet and outlet differently relative to the
bulk behavior. Investigations of the effect of various in-
let and outlet conditions on A are presented in [5] for the
Bénard system and in [27] for the Couette system and
will be reported elsewhere.

V. SUMMARY

The Couette-Taylor system subject to an axial
through-flow is considered in this article. We have in-
vestigated the vicinity of the primary transition from the
basic Couette-Poiseuille flow to a downstream traveling
chain of axisymmetric Taylor vortices. A complete linear
and weakly nonlinear analysis of this structure forming
bifurcation is presented for a wide range of radius ratios
as a function of the two control parameters, T' and Re.
Among the various linear properties we have determined
in the T-Re plane the boundary T.(Re,n) between the
absolutely stable region (i) where no perturbation can
grow and the convectively unstable region (ii) as well as
the boundary T¢ . (Re,n) between region (ii) and the
absolutely unstable region (iii). A nonlinear analysis of
the Navier-Stokes equations in the vicinity of the thresh-
old, T., for onset of vortex flow leads to an evolution
equation for the envelope of the most unstable mode—
the amplitude equation. It yields a quantitative linear
and weakly nonlinear description of the spatiotemporal
dynamics of vortex flow close to the threshold. The nu-
merical values of the linear as well as of the nonlinear
coeflicients appearing in the amplitude equation are eval-
uated for a wide range of radius ratios and for flow rates
up to Re = 20. The results condensed in Tables I and
IT open the opportunity for further theoretical work and
quantitative comparison with experiments and numerical
simulations.
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APPENDIX: DERIVATION OF THE
AMPLITUDE EQUATION

The amplitude equation results from a weakly nonlin-
ear perturbation expansion of (2.10) above the threshold
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of linear stability. We expand L, 1—}, and N in powers
of /. Since for supercritical systems there is a band
of k modes that can grow, there will be a slow varia-
tion of the critical order parameter fields, which will be
expressed by introducing a.ddltlonal slow multiple scales

[59] for the space Zy = piz; Zy = pz; ... and for the
time 77 = uzt, Ty = pt; .. ..
Then the partial derivatives become
8, — 8, + nidz, + udz, + (Ala)
8, — 8y + p2dr, + pdr, + (A1b)
With
V= pd AYo + pu¥i + +p2Vs + - (A2)

one has to solve the following set of equations at p = 0:

ﬁvof}o = 6, O(#%) (A3a)

LoYy = —L1A¢Yo + Ny, O(w) (A3b)

LoYs = —L1V1 — L2AcYo + Na, O(u?) (A3c)
Here

Ly = Mydr, + M0z, (A3d)

Ly = My8r, + M8z, + M38% + My, (A3e)

and M; = (mj;) are matrices resulting by inserting (A1)

into £ (2.10a). The matrix My is mj, = 0 except for
mg41 = Mmsz = mez = 1. For M, one obtains mj, = 0

except for my; = msz = —208, + Wapr, mes = —40, +
Wapr, miz = mes = —1. M3 is mj, = 0 except for
mg; = Mms2 = —1 and mez = —2. Moy = —ﬂf—‘lﬁ is the

only nonvanishing element for My. .

The boundary conditions for )70, 171, and Y, are the
same as for ¥ (3.1b) in the linear stability problem. The
system (A3) is only solvable if certain conditions are ful-
filled. These solvability conditions yield the nonlinear
amplitude equation (4.2) for A.

1. Lowest order y.%

In this order one has to solve the linear equation at
criticality and gets the critical radial eigenvector Yo of
the linear stability analysis which was denoted in Sec. II
by Y(r). For the solvability condition in higher orders
we need the adjoint solution. We define a scalar product
by

4451
. 1 +L +T
(719 o= lim i/ 2T/ dt/ rdr f* -
(A4)

The adjoint operator £ defined by (ﬂﬁo_(}') = (Cgﬂﬁ)
is obtained by transposing Lo and by replacing 8; by
-0, 0, by —9,, and —8, by %+3,.. The adjoint solution
defined by £ 17'0+ = 0 has the form

= >+ .
Y, (r,2,t) = Yo (r)etkez=wet) L cc (A5)

where the adjoint radial eigenfunctions have to fulfill the
boundary conditions zf = yi = 2 = 0 at r = 7y, 5.
This follows from the partial integration that leads to
the adjoint operator. There the integrated terms have to
vanish at the radial boundaries and this can only be ful-
filled with the above boundary conditions for the adjoint

solutions ac(‘,", y(']*, and 23’.

2. Order p

The solvability condition of the inhomogeneous Eq.
(A3b) reads

0= <170+|£0}71> =

or explicitly after inserting £,

- <170+|£1A0Y'0> n <?0+|1\71> (A6)

IlaTlAO + Izazle =0. (A7)

Expressions for the 1ntegra1s I, I, are glven below. The
scalar product with Nl vanishes since N; contains only
terms of the form o €® and « e*?!(kez—wet)  Using the
solvability condition (A7) in (A3b) one can calculate the

radial eigenfunctions ¥; numerically. This is done with
the ansatz for the eigenfunction

Yy = 8z, AgW + Y;lin, (A8a)
where W is a function proportional to eTi(kez—wet) and
1 .

(r) e + A2 Yy, (r)eZilkez=wet) 4 ¢ e

(A8Db)

Y'lnlin — |A0|2 }'}'

Note that the contribution (A8b) to Y; comes from the
The latter can be divided into two
£2i(kcz—wet)  They have the fol-

inhomogeneity ]\7’1.
parts, Nige® and Nise
lowing form:

. N ig S
N = 2|Ao[*Re |0 | ~ike®s + 0 | 4ikeibo [ % +1%n .| (A9)
95 Yo 0
A% vx
—Z, 0 0

and
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- N U 02 :
Nip = A2 |ag | ko + — [ —ikapg | @0 [+ -T-7. 2 | 1 || +ce. (A10)
0 r 5 1-— r
—Jo Yo n 8
—Zo Wo

Here the three dots (:) denote the first three components being zero.
3
3. Order p2

We do not have to calculate the solution 172. Equation (A3c) is used only to get from the solvability condition in
order p2 the amplitude equation (4.2). The scalar product with the adjoint solution Y;" yields

<?0+|LO?2> + <)70+|£1171“““> n [IIBTZ + LAz, + <)70+|M41?0>] Ao

~

=0 =0

+ [<170+|M3)70> _ <ﬁ,+

(%Ml - Mz) W>] 8%, Ao — <170+|J\72> =0. (A1)
1

The first term vanishes because of the definition of the adjoint solution. The second one vanishes since ¥*!i* contains
only terms which, being proportional to e€® or e*2i(kez—wet) are out of resonance with the critical mode ei(kez—wet)
of 17'0+. With A(z,t) = M%Ao(Zl, Zay...,T1,To) = ud Ao(z4/H, - . -,t\/1) we obtain after multiplying the different
solvability conditions with their respective p order and adding them:

(Bt + %6;) A= (u% + II—TBf — II—T|A|2) A, (A12)
with
I = <170+|M1170>, I = <)70+1M2}70>, Iy = <1?0+|M3}70>, Is = — <?0+]M4170>, (a13)
I, = <170+|(§§M1 - MZ)W> —Isand Iy = — <}7'0+|J\72>.
To evaluate Iy we write Nz in the form
1\72 = A0|A0|2 J_A\;m gilkez—wet) 4 (off-resonant terms). (A14)

Only the first term containing the critical mode oc e*(k<*~w<t) contributes to the scalar product Iy. The relevant

vector ]\721 has the form

? . ~ 7112 . A 3* N "
2 . _ _ 912 oa U . —ikew
Nap = —a% 2tk g — 2 - ke | ikl h12 | gy SeWo
J12 2012 Yo
212 w1z Zo

a0 | ., . _g._n_q Yob10 + 95012
o —27 + tk.q0 _ 2 1—7 T, r . (A15)
J10 1285 + thcioo — theWi205
%10 Q2% + koo
[

Rearranging Eq. (A12) we get the amplitude equation £ 1+ = Lw
(4.2) where the coefficients are expressed by special scalar T_o( +icy) = .’
products:

1 . 14 Y In
— (14 1co) = — —(1+=1 =5
- ( 0) i o (1 + icp) I,
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